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1. A theory of financial media
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2. Ambiguity about volatility and investor behavior
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3. Bubbles and the value of innovation
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4. Cross-listings, antitakeover defenses, and the insulation hypothesis
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5. Democracy and the pricing of initial public offerings around the world
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6. Investment slumps during financial crises: The real effects of credit supply
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7. Paying for beta: Leverage demand and asset management fees
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8. Regulatory transparency and the alignment of private and public
enforcement: Evidence from the public disclosure of SEC comment letters
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9. Silence is safest: Information disclosure when the audience’ s preferences
are uncertain
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10. The pass-through of uncertainty shocks to households

ﬁf%’#f‘% AAVERBINA, RATHERZZFEHG—NEKIEFN N« NN
"hTMﬁJ}%kJ\%‘ﬁf?ﬁ%Piﬁ’F}ﬂ BB EEREBEENFILT, 2 ROGTHTHE

ﬁhﬂl%lé\%ﬁ&ﬁ&%‘?&%ﬂ'ﬁ, AT G £, TRFI Ak KAl 9% 4943 T4 2

BELZFFEFHN. AANIH IEZEFEIH IR EEL W HFTZAGRER, ™

TAREFHERNGEHRB] R T — AR,

> Ak e 8 i F vl T fest b ke TAAF S F 4T, TR AR
ﬁﬁ%%ﬁﬁ%%ﬁ%%ﬁﬁ%a%&#km,kﬁ%%ﬁﬁ%ﬁm&%ﬁ%
SN B R AL K Z 8] X & 69 R UL 5 Lkt 2%

> Rin, A EREAALE LEIF T @e)— N REEIRE A, 2 HIERFRT
Aﬁé@%&%%xﬁfﬁz@%%%%% AR KT Ko KL F 0935 m i3

ﬁ%ﬁ& $iﬁ£TAk%T%iﬁ(:?4&%%%&&%6%%&%%)

St T AANARNN A2 5 649 %57

HAE: H— xi%—ﬂ’ﬁlﬂ%%ﬂi%é’a B AT RN -2 T HEE (BHEK
FEFFE AR AR LB UBAEFANGH L, THFZL)




> AR MR R AT AU 69 v

> N ﬁ%ﬁlkéﬁﬁﬂﬁ BT emtiE, KRAHER
09 AN K AR 2 B IR A AT B T SE

> kg FmE (7 Rk LA M HRKI)

yie = B -Uncertainty;,, , + 8 - AugReturns;,,_, + X/ o
+ Vi+ N+ & (1)

yAZRXRETE, T AL, LT

rogsE: DL E@ma AR T SFB, ST T HFBH, TARY
T AT 8 R ) S o %’4/15/7@}; o IXAPFHIL F HAKNNE L2 a3k T & £ i
55 TNAARMFETUEAIREE T E LRI EZY ML HEFTETN,



11. Time-varying risk of nominal bonds: How important are macroeconomic
shocks?
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12. When Uncle Sam introduced Main Street to Wall Street: Liberty Bonds and the
transformation of American finance
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13. Ripples into waves: Trade networks, economic activity, and asset prices
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14. Recovering the FOMC risk premium
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15. Multivariate crash risk

HERR: 2B AL, AXTARMOARBLARERZOLET M ARG (I

HEWE, ERMERTAMTE), BAKELSTHORNE M ERNE (=TT 0%

v RIUBE B TEA AT N K) . R, BLE X% 0 2 69 SR M Fe H Al KT T

69 L3 T AT MU 3 A AR BB .

HRAAR: FXZAAEREEREKS BB BZ X E

> BT MR LRNE K EH EMCRASH, #2248 MCRASHZ L A4 2 &
Bl—i i EE Y H—ARCEFEALT EAERFH LM TREFALLREE/HG 54
WE

> RSB 5K ERAILE Z ] 6328 X &

> SRIERIE: AR/EdYcopulady ik Rk IRFMCRASHE f531, 1965 - 20184 ANBMK 3 %

R LE®: ALAHRT % 0in NS (MCRASH) 2 T A 2, JFiBidFiERieT

MCRASH3t A Rk iZ Z-F 30k 54 B E ) E¥h, SMCRASHIZZ M A RNk 5 B ¥ 5

TAAMCRASHR F. XA EM AR AERTREE., SR TAITHEHEATRIR F4F1E

kB, AT THYREN G XY BRI LR AGE T, A8 TH MM E

KAGEBRE, WAFE—F I KAFHWE,

Tak: K= M P T AT A RS b 38 Fo S IE AR T TTak. TRERE

W, FREATAANEHNEZT LB ZARE, HRCKETIEREBRIRM A I

T PAFH IR Z AN B AT . o, AT T A FIEREARBN E AL

gk 69 2 B 89 LAk




16. Market efficiency in the age of big data
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